


5. One-factor Short Rate Models                                                                        6  
6. Valuation Methods: Interest Rate Trees                                                         6 
7. Valuation Methods: The Monte Carlo Simulation    3 
8. Valuation Methods: Finite Difference Schemes    3 
9. Two-factor short rate models       3 
10. The Heath-Jarrow-Morton Modeling Framework    4.5 
11. Market Forward Rate Modeling Framework     4.5 
12. Pricing of Defaultable Fixed Income Securities    3 
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